
EDUCATION

Daily Closing Range
A SETUP quality filter,
not a stock scanner

Where the closing price lands reveals how 
much of the move buyers retained.
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DAILY CLOSING RANGE

DCR locates the close inside the day’s range

DCR =
(Close − Low)

(High − Low)

× 100 HIGH ₹110

CLOSE ₹108

LOW ₹100

80% Close in upper 20% of range
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DCR =
(108 − 100)

(110 − 100)

× 100



DAILY CLOSING RANGE

The high shows reach; the close shows retention

INTRADAY REACH CLOSING RETENTION

Sellers reclaimed most
of the move

Buyers held control
into the close

Price retention—not price movement—is DCR’s real 
information.

03



DAILY CLOSING RANGE

Two breakouts can cross the same level—and say opposite things

₹500 RESISTANCE

₹520 high → ₹503 close

Most gains surrendered

₹520 high → ₹517 close

Breakout retained
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DAILY CLOSING RANGE

A high DCR is evidence—not a complete setup

DCR answers one question

Where did price close
within today’s range?

It does not answer

• Was resistance meaningful?

• Did volume confirm participation?

• Is the broader trend supportive?

• Is risk–reward still attractive?
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DCR carries the information at crucial chart locations—such as breakouts, retests, support zones, 
pocket pivots, and fresh institutional-volume events.



DAILY CLOSING RANGE

Small candles can make a “perfect” DCR meaningless

DCR 100 DCR 100

₹99.90–₹100.00

0.10% range

₹95–₹100

5% range

Same normalized score. Very different information content.
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DAILY CLOSING RANGE

Volume shows participation; DCR shows what survived

PARTICIPATION

How much activity backed the move?

RETENTION

How much of the move held into the 
close?

High volume + weak DCR can flag supply near the breakout.
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THE PRACTICAL RULE

Check valid breakouts

Then use DCR to separate

strong retention from potential rejection.

DCR becomes useful when it confirms the story told by location, candle size,
volume and follow-through.

Breakout quality > numerical score
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DAILY CLOSING RANGE

DCR has a narrow job—It doesn’t tell us anything else, like…

Fundamental quality Market regime

Meaningful resistance Institutional intent

Next-session follow-through Risk–reward

Short covering vs demand Gap risk

Use DCR to evaluate closing position—not to predict everything that follows.
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DAILY CLOSING RANGE

A pocket pivot or IV candle needs DCR of at least 50%

The close must finish in the upper half of the candle’s range.

DCR 50% threshold

DCR < 50%

Not a pocket pivot / IV

DCR ≥ 50%

Meets the closing-range condition

Volume alone is insufficient—the closing position must confirm strength.
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DAILY CLOSING RANGE IN PRO-SETUPS DASHBOARD

Kept only for Information purpose, not for scanning



DAILY CLOSING RANGE IN PRO-SETUPS INDICATOR
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